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Ref # 


Hits 


Search Query 


DBs 


Default 
Operator 


Piurais 


Time Stamp 


S38 


4 


@pd> = "20070601" and 
(((cox and rubinstein) or 
CRR) and (implied adj 
volatility)) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT ; 


OR 


ON 


2010/01/02 
09:23 


S40 


3 


((generat$3 oreat$3 produc : 
$3 develop$3 form$3) with 
binomial adj tree) and 
(implied adj volatility) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT ^ 


OR 


ON 


2010/01/04 
09:37 


S41 


1 


((generat$3 creat$3 produc 
$3 develop$3 form$3) with 
binomial adj tree) and 
((interval time period) and ; 
(exercis$3 with option)) 
and (implied adj volatility) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT ; 


OR 


ON 


2010/01/04 
09:48 


S42 


1 


(generat$3 with binomial 
adj tree) and (implied adj 
volatility) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT 


OR 


ON 


2010/01/04 
11:29 


S43 


99 


(US-20050027634-$ or US- 
20060259381 -$ or US- 
20030208430-$ or US- 
20070208658-$ or US- 
20070208659-$ or US- 
20090063358-$ or US- 
200501 60027-$ or US- 
200801 09386-$ or US- 
20090138392-$ or US- 
2007021 9895-$ or US- 
20080270322-$ or US- 
20040083158-$or US- 
20090106133-$or US- 
20040117285-$or US- 
20090319419-$or US- 
20070136181-$or US- 
20030014355-$or US- 
20030018456-$or US- 
20030074167-$ or US- 
20030110107-$ or US- 
20090012912-$ or US- 
20070198387-$or US- 
20070011072-$or US- 
20020178101-$or US- 
2001 0056392-$ or US- 
20040039673-$) .did. or 
(U&20090240535-$or US- ; 
20030069826-$ or US- 
200301 01 125-$ or US- 
20080256001 -$ or US- 


US-PGPUB; 
USPAT 


OR 


OFF 


2010/01/04 
11:58 
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20070239580 


$ 


or 


US- 


20050131796 


$ 


or 


US- 


20090043712 


$ 


or 


US- 


200702941 57 


$ 


or 


US- 


200401 03053 


$ 


or 


US- 


20040064393 


$ 


or 


US- 


20040039620 


$ 


or 


US- 


20060031 1 52 


$ 


or 


US- 


20080120250 


$ 


or 


US- 


20060059083 


$ 


or 


US- 


2006025941 0 


$ 


or 


US- 


20060259413 


$ 


or 


US- 


2006026531 5 


$ 


or 


US- 


20030225657 


$ 


or 


US- 


200601 00949 


$ 


or 


US- 


200301 05699 


$ 


or 


US- 


20060242043 


$ 


or 


US- 


20020073007 


$ 


or 


US- 




$ 






20060036531 


$ 


or 


us- 


20080071659 


$ 


or 


us- 


20030225658 


$ 


or 


us- 



200701 43200-$) .did. or 
(US-20090083174-$ or US- 
20050160024-$ or US- 
20090089200-$ or US- 
20040034587-$ or US- 
20080120217-$ or US- 
20020065755-$ or US- 
20050222934-$ or US- 
20050222939-$ or US- 
20070016503-$ or US- 
20060229955-$ or US- 
2009021 6673-$) .did. or 
(US-7315838-$ or US- 
6546375-$ or US-6263321- 
$ or US- 7236953-$ or US- 
7555454-$ or US-6016483- 
$or US-6061662-$ or US- 
7401042-$ or US-6876981- 
$or US-7149715-$ or US- 
7440916-$ or US-6456982- 
$ or US-7552076-$ or US- 
7620589-$ or US-5884286- 
$ or US- 7536334-$ or US- 
7065475-$ or US-7349878- 
$or US-7418416-$ or US- 
7409367-$ or US-7328184- 
$ or US-5799287-$ or US- 
7457774-$ or US-7613646- 
$ or US- 7024384-$ or US- 
6993504-$) .did. or (US- 
7509283-$ or US-7562047- 
$ or US- 75841 44-$ or US- 
7599871-$ or US-7212998- 
$or US-61 73276-$ or US- 
7392211-$ or US-7627513- 
$or US-5692233-$).did. 
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S44 


30 


S43 and binomial 


US-PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWENTT; 
IBM_TDB 


OR 


OFF 


2010/01/04 
11:59 


S4'5 


50 


S43 and american 


US-PGPUB; 
USPAT; 

USOCR; FPRS; ; 
EPO; JPO; 
DERWENTT; 

1 BM_TDB 


OR 


OFF 


2010/01/04 
12:00 


S46 


17 


S43 and (american adj 
option) 


U&PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
IBM_TDB 


OR 


OFF 


2010/01/04 
12:00 


S4'7 


9 


S43 and (american adj 
option)and binomial 


US-PGPUB; 
USPAT; 

USOCR; FPRS; ; 
EPO; JPO; 
DERWENT; 
IBM_TDB 


OR 


OFF 


2010/01/04 
12:02 


S48 


0 


(calculat$3 determin$5) 
near3 ((American adj 
option) adj price) 


US-PGPUB; 
USPAT; 

USOCR; EPO; ; 
JPO; DERWENT : 


OR 


ON 


2010/01/04 
14:26 


S49 


2 


(calculat$3 determin$5) 
with ((American adj option) 
adj price) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT 


OR 


ON 


2010/01/04 
14:27 


S50 


8 


(calculat$3 determin$5) 
with ((American adj option) 
with price) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT 


OR 


ON 


2010/01/04 
14:27 


S52 


4 


S50 and (binomial lattice) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT 


OR 


ON 


2010/01/04 
14:29 


S53 


30 


marynowski.in. 


US-PGPUB; 
USPAT; 

USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
IBM_TDB 


OR 


OFF 


2010/01/04 
15:04 


S54 


3356 


hecht.in. 


US-PGPUB; 
USPAT; 

USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
IBM TDB 


OR 


OFF 


2010/01/04 
15:05 
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|S55 


564184 


"hecht.in.and" option$1 


US- PGPUB; 
USPAT; 
USOCR; FPFS; 
EPO; JPO; 
DERWENT; 
1 BM_TDB 


OR 


ON 


2010/01/04 
15:06 




93 


hecht.in. and option$1 


US- PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
IBM_TDB 


OR 


ON 


2010/01/04 
15:06 


S57 


22 


hecht.in. and option$1 and 
"2002" 


US-PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
1 BM_TDB 


OR 


ON 


2010/01/04 
15:10 


1 


99 


(U&20050027634-$ or US- 
20060259381-$ or U& 
20030208430-$ or U& 
20070208658-$ or U& 
20070208659-$ or U& 
20090063358-$ or U& 
20050160027-$ or U& 
20080109386-$ or U& 
20090138392-$ or US- 
20070219895-$ or US- 
20080270322-$ or US- 
20040083158-$ or US- 
20090106133-$ or US- 
20040117285-$ or US- 
20090319419-$ or US- 
20070136181-$ or US- 
20030014355-$ or US- 
20030018456-$ or US- 
20030074167-$ or US- 
20030110107-$ or US- 
20090012912-$ or US- 
20070198387-$ or US- 
20070011072-$ or US- 
20020178101-$ or US- 
20010056392-$ or US- 
20040039673-$) .did. or 
(U&20090240535-$ or US- I 
20030069826-$ or US- 
20030101125-$ or US- 
20080256001-$ or US- 
20070239580-$ or US- 
20050131796-$ or US- 
20090043712-$ or US- 
20070294157-$ or US- 
20040103053-$ or U& 
20040064393-$ or U& 
20040039620-$ or US- 
20060031 152-$ or US- 


US-PGPUB; 
USPAT 


OR 


OFF 


2010/01/06 
10:13 
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20080120250-$ or US- 
20060059083-$ or US- 
20060259410-$ or US- 
20060259413-$ or US- 
20060265315-$ or US- 
20030225657-$ or US- 
20060100949-$ or US- 
20030105699-$ or US- 
20060242043-$ or US- 
20020073007-$ or US- 
20050044027-$ or US- 
20060036531-$ or US- 
20080071659-$ or US- 
20030225658-$ or US- 
200701 43200-$) .did. or 
(US-20090083174-$ or US- 
20050160024-$ or US- 
20090089200-$ or US- 
20040034587-$ or US- 
20080120217-$ or US- 
20020065755-$ or US- 
20050222934-$ or US- 
20050222939-$ or US- 
20070016503-$ or US- 
20060229955-$ or US- 
2009021 6673-$) .did. or 
(US-7315838-$ or US- 
6546375-$ or US-6263321- 
$ or US- 7236953-$ or US- 
7555454-$ or US-6016483- 
$or US-6061662-$ or US- 
7401042-$ or US-6876981- 
$or US-7149715-$ or US- 
7440916-$ or US-6456982- 
$ or US- 7552076-$ or US- 
7620589-$ or US-5884286- 
$ or US- 7536334-$ or US- 
7065475-$ or US-7349878- 
$or US-7418416-$ or US- 
7409367-$ or US-7328184- 
$ or US-5799287-$ or US- 
7457774-$ or US-7613646- 
$ or US- 7024384-$ or US- 
6993504-$) .did. or (US- 
7509283-$ or US-7562047- 
$ or US- 75841 44-$ or US- 
7599871-$ or US-7212998- 
$or US-61 73276-$ or US- 
7392211-$ or US-7627513- 
$or US-5692233-$).did. 



S58 and (american adj 
option)and binomial 



US-PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWEIVT; 
IBIVI_TDB 



2010/01/06 
10:13 
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S60 


9 


S59 and (binomial lattice) 


US-PGPUB; 
USPAT; 
USOCR; EPO; 
JPO; DERWENT 


OR 


ON 


2010/01/06 
10:13 


S6'l 


To 


("20010025264" | 
"4486853" | "4823265" | 
"5148365" 1 "5818914" | 
"6061662" 1 "6173276" | 
"6381586" 1 "6418417" | 
"6456982"). PN. 


US-PGPUB; 
USPAT; USOCR 


OR 


OFF 


2010/01/06 
10:32 


S62 


143 


volatility and binomial and 
option 


US-PGPUB; 
USPAT; USOCR 


OR 


OFF 


2010/01/06 
10:33 


863 


281 


volatility and (binomial 
lattice) and option 


US-PGPUB; 
USPAT; USOCR : 


OR 


OFF 


2010/01/06 
10:34 


S64 


24 


volatility and (binomial 

lattice) and option and 
vega 


US-PGPUB; 
USPAT; USOCR 


OR 


OFF 


2010/01/06 
10:40 


S65 


48 


(implied adj volatility) and lUS-PGPUB; 
(binomial lattice) iUSP/VT; USOCR 


OR 


OFF 


2010/01/06 
11:29 


S66 


6 


(implied adj volatility) same lUS-PGPUB; 
(binomial lattice) |USP/vr; USOCR 


OR 


OFF 


2010/01/06 
11:30 


S67 


22 


"implied volatility" and vega 
and (binomial lattice) 


U&PGPUB; 
USPAT; 
USOCR; FPRS; 
EPO; JPO; 
DERWENT; 
1 BM_TDB 


OR 


OFF 


2010/01/07 
09:12 


S68 


15 


(U&2001 0034682-$ or US- 
20070156574-$ or U& 
20050149423-$ or US- 
20030014355-$ or US- 
20020178101-$ or US- 
20040267657-$ or US- 
20020073007-$ or US- 
20040103053-$ or US- 
200702941 57-$). did. or 
(U&6061662-$ or US- 
6173276-$ or US-5946668- 
$ or U&721 2998-$). did. or 
(U&20010032157-$or US- ^ 
6546375-$). did. 


U&rePUB; 

USPAT; 

DERWENT 


OR 


OFF 


2010/01/07 
09:39 


S69 


6 


S68 and "implied volatility" : 
and vega 


US-PGPUB; 
USPAT; 

USOCR; FPRS; ; 
EPO; JPO; 
DERWENT; 
IBM TDB 


OR 


OFF 


2010/01/07 
09:40 
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